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Listing Date Trade Date Monday, April 7, 2014                                 14-09 

Product Exchange CME 

Product Name & Codes 

Name Clearing/Floor 
Code Globex Code SPAN Code 

Hurricane 2nd Seasonal Max - Gulf Coast Futures MG2/MG2 MG2 MG2 
Hurricane 2nd Seasonal Max - Florida Futures 
 

MF2/ MF2 MF2 MF2 

Hurricane 2nd Seasonal Max - Southern Atlantic 
Futures 
 

HM2/ HM2 HM2 HM2 

Hurricane 2nd Seasonal Max - Northern Atlantic Futures 
 

MR2/ MR2 MR2 MR2 

Hurricane 2nd Seasonal Max – FLA + NO + SO ATL 
Futures 

OAM/ OAM OAM OAM 

Hurricane 2nd Seasonal Max - Eastern US Futures 
 MX2/ MX2 MX2 MX2 

Hurricane 2nd Seasonal Max - Cat In A Box Galveston-
Mobile Futures 

MB2/ MB2 MB2 MB2 

Hurricane 2nd Seasonal Max - Gulf Coast + FLA 
Futures 
 

GF2/ GF2 GF2 GF2 

Hurricane 2nd Seasonal Max - FLA Gold Coast Futures 
 

FM2/ FM2 FM2 FM2 

Hurricane 2nd Seasonal Max - Gulf Coast Options MG2/8G2 N/A MG2 
Hurricane 2nd Seasonal Max - Florida Options MF2/8F2 N/A MF2 
Hurricane 2nd Seasonal Max - Southern Atlantic 
Options HM2/8S2 N/A HM2 

Hurricane 2nd Seasonal Max - Northern Atlantic Options MR2/8R2 N/A MR2 
Hurricane 2nd Seasonal Max - FLA + NO + SO ATL 
Options 

OAM/ OMA N/A OAM 

Hurricane 2nd Seasonal Max - Eastern US Options MX2/8H2 N/A MX2 
Hurricane 2nd Seasonal Max - Gulf Coast + FLA 
Options 

GF2/2GF N/A GF2 

Hurricane 2nd Seasonal Max - FLA Gold Coast Options FM2/2MF N/A FM2 
Hurricane 2nd Seasonal Max - Cat In A Box Galveston-
Mobile Options 

MB2/8B2OPM N/A MB2 
 

Description 
CME Hurricane Index Second Event Seasonal Maximum and CME Hurricane Index Second Event Seasonal 
Maximum Cat-In-A-Box futures and options 
 

Instrument Type Futures and options 



 

 

Trading Venues Globex, & Open Outcry 

Trading Hours Globex: Sunday - Friday 17:00 - 15:15, CT; No 17:00 session on Friday 
Open Outcry: Monday – Friday 08:30 – 15:15 CT 

Product Size Futures: 100,000 Index points 
Options: 1 Hurricane Second Event Seasonal Max contract 

Series Listing Convention 

Expressed in terms of the accumulated CHI for all hurricanes that occur within a specific location between January 1 
and December 31 inclusive of a calendar year. 
Expressed in terms of the accumulated CHI-Cat-In-A-Box values for all hurricanes that occur within a specific 
geographic area between January 1 and December 31 inclusive of a calendar year 

Initial Contracts 
Separate futures and options contracts will be listed for trading on the accumulated CHI final settlement values for all 
hurricanes that make landfall in a specific location (e.g., Gulf Coast) between January 1 and December 31 inclusive 
of a calendar year. 

Minimum Price Increment Futures: 0.1 
Options: 0.001 

Value Per Tick / Currency Futures: 100,000 Index points x 0.1 = $10,000.00 
Options: 100,000 Index points x 0.001 = $100.00 

Exercise Style European 
Block Eligible / 
Minimum Block Quantity Yes / 20 

Exercise Price Intervals 
and Listings 

All strike prices within 50 strike price intervals above and below the underlying futures contract settlement price on 
the previous Trading Day. 

Termination of Trading Futures trading shall terminate at 9:00 a.m. on the first Exchange Business Day that is at least five calendar days 
following December 31. Options trading shall terminate on the same date and time as the underlying. 

Final Settlement Increment Futures: 0.1 
Options: 0.001 

Final Settlement Date Futures trading shall terminate at 9:00 a.m. on the first Exchange Business 
Day that is at least five calendar days following December 31 

Delivery N/A 

Price Conventions 

Trade Prices 
Futures/Options 

10.00/2.000 
10.10/2.001 
10.20/2.002 

Option Strikes  
1000 
1010 
1020 

Globex Prices 
2000 
2010 
2020 

ITC Fractional Format 
Futures/Options 

00010.00 
/0002.050 

ITC Fractional Indicator 
Futures/Options 2 / 3 

Market Data 
Platform Channel 13 

Information Contacts 

CMEGroup.com 
Inquiries 

(800)  
331-3332 

Products & Services (312)  
930-1000 

Clearing House 
(Clearing Ops) 

(312)  
207-
2525 

Global Command 
Center  (Trading Ops) 

(800)  
438-8616 

Risk Management Dept. 
(Performance Bond) 

(312)  
648-3888 

Market Regulation 
(312)  
341-
7970 

Pending All Relevant CFTC Regulatory Review Periods 


