3 CME Group Advisory Notice

TO: Clearing Member Firms; Back Office Managers

FROM: CME Clearing

ADVISORY #: 17-409

DATE: October 26, 2017

SUBJECT: CME IRS Mandatory Schema Change Dec 4 in Production

Please note CME is updating to the schema attached in New Release November 8 and Production
December 4 to include a submit to clearing timestamp for FCM MiFID requirements. Although the tag
may be optionally consumed, the schema is a mandatory change for CME FCMs.

New clearingConfirmed Tag @tradeHeader:

Submitted for clearing MiFID timestamp — this time indicates when trade was sent to CME for
clearing
Example:
<cme:timestamps>
cme:submittedForClearing>2017-10-17T00:20:44-

05:00</cme:submittedForClearing>

/cme:timestamps>

Sample clearing confirm including new tag is available on IntralLinks. Please contact
*OTCPMO@cmegroup.com for any questions

Regards,
CME Clearing
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