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Special Executive Report 
 

DATE:   May 18, 2016 

SER#:   7656 

SUBJECT: Reduction of the Block Trade Minimum Quantity Threshold Level for the E-mini 

Nifty 50 Index Futures and USD Denominated Ibovespa Futures Contracts 

Effective Sunday, June 5, 2016 for trade date Monday, June 6, 2016, and pending all relevant CFTC 

regulatory review periods, Chicago Mercantile Exchange Inc. (“CME” or “Exchange”) will reduce the block 

trade minimum threshold level for the E-mini Nifty 50 Index Futures (CME Rulebook Chapter 382; CME 

ClearPort: II; CME Globex: II) and USD Denominated Ibovespa Futures (Rulebook Chapter 354; CME 

ClearPort: IBV; CME Globex: IBV) contracts (“the Contracts”) as set forth in below. 

Contract Title Block Trade Minimum Quantity 
Threshold Level 

 Current Effective June 6, 
2016 

E-mini Nifty 
50 Index 
Futures 

250 50 

USD 
Denominated 

Ibovespa 
Futures 

50 20 

 

Please refer questions on this subject to: 

 
Tim McCourt  tim.mccourt@cmegroup.com 212.299.2415 
Giovanni Vicioso giovanni.vicioso@cmegroup.com 212.299.2163 
Frederick Sturm frederick.sturm@cmegroup.com 312.930.1282 
John Wiesner john.wiesner@cmegroup.com 312.930.3066 
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