€& CME Group

A CME/Chicago Board of Trade Company

DLVG62-P CME CLEARING - THE NEW YORK MERCANTILE EXCHANGE RUN DATE: 2/1/2012
BUSINESS DATE: 02/01/2012 YEAR TO DATE ISSUES AND STOPS RUN TIME: 2:17:22PM
PRODUCT GROUP: ENERGY
PRODUCT: CRUDE OIL FUTURE NYMEX
PREV DEC JAN FEB MAR APR MAY JUN JUL AUG SEP OCT NOV DEC
FIRM NBR 1/ 1/ 1/ 1/ 1/ 1/ 1/ 1/ 1/ 1/ 1/ 1/ 1/
FIRM NAME S S S S S S S S S S S S S
066 79
BP CORPORATION NORTH AMERI 0
090 0
JEFFERIES BACHE LLC 80
657 1
MORGAN STANLEY & CO. LLC 0
TOTALS: 80




€& CME Group

A CME/Chicago Board of Trade Company

DLVG62-P CME CLEARING - THE NEW YORK MERCANTILE EXCHANGE RUN DATE: 2/1/2012
BUSINESS DATE: 02/01/2012 YEAR TO DATE ISSUES AND STOPS RUN TIME: 2:17:22PM
PRODUCT GROUP: ENERGY
PRODUCT: HEATING OIL FUTURES NYMEX
PREV DEC JAN FEB MAR APR MAY JUN JUL AUG SEP OCT NOV DEC
FIRM NBR 1/ 1/ 1/ 1/ 1/ 1/ 1/ 1/ 1/ 1/ 1/ 1/ 1/
FIRM NAME S S S S S S S S S S S S S
066 300
BP CORPORATION NORTH AMERI 0
132 225
NEWEDGE USA 455
555 93
BNP PARIBAS PRIME BROKERAC 0
657 0
MORGAN STANLEY & CO. LLC 430
709 10
BARCLAYS 0
880 357
CITIGROUP GLOBAL MARKETS 1 100
TOTALS: 985




€& CME Group

A CME/Chicago Board of Trade Company

DLV662-P CME CLEARING - THE NEW YORK MERCANTILE EXCHANGE RUN DATE : 2/1/2012

BUSINESS DATE: 02/01/2012 YEAR TO DATE ISSUES AND STOPS RUN TIME: 2:17:22PM

PRODUCT GROUP: ENERGY

PRODUCT: NATURAL GAS HENRY HUB FUTURE

PREV DEC JAN FEB MAR APR MAY JUN JUL AUG SEP OCT NOV DEC
FIRM NBR I/ 1/ 1/ 1/ 1/ 1/ 1/ I/ I/ I/ I/ I/ I/
FIRM NAME 0 S S S S S S S S S S S S S
066 904
BP CORPORATION NORTH AMERI| H 0
132 0
NEWEDGE USA C 640
555 70
BNP PARIBAS PRIME BROKERAC| H 0
709
BARCLAYS C 84
709 0
BARCLAYS H 198
880 0
CITIGROUP GLOBAL MARKETS 1| C 52
TOTALS: 974




€& CME Group

A CME/Chicago Board of Trade Company

CME CLEARING - DUBAI MERCANTILE EXCHANGE

DLV662-P RUN DATE: 2/1/2012
BUSINESS DATE: 02/01/2012 YEAR TO DATE ISSUES AND STOPS RUN TIME: 2:17:22PM
PRODUCT GROUP: ENERGY
PRODUCT: DME OMAN CRUDE OIL
PREV DEC JAN FEB MAR APR MAY JUN JUL AUG SEP OCT NOV DEC
FIRM NBR 1/ I/ I/ I/ 1/ I/ I/ I/ 1/ I/ I/ I/ I/
FIRM NAME S S S S S S S S S S S S S
090 500 500
JEFFERIES BACHE LLC 2522 3788
132 8879 8444
NEWEDGE USA 5957 2950
355 0 0
CREDIT SUISSE SECURITIES (U 2000 1500
555 3550 2050
BNP PARIBAS PRIME BROKERAC 3000 3500
661 0 500
JP MORGAN SECURITIES 700 200
905 1250 444
ADM INVESTOR SERVICES INC. 0 0
TOTALS: 14179 11938




€& CME Group

A CME/Chicago Board of Trade Company

DLV662-P CME CLEARING - THE NEW YORK MERCANTILE EXCHANGE RUN DATE : 2/1/2012

BUSINESS DATE: 02/01/2012 YEAR TO DATE ISSUES AND STOPS RUN TIME: 2:17:22PM

PRODUCT GROUP: ENERGY

PRODUCT: POLYETHYLENE FUTURES

PREV DEC JAN FEB MAR APR MAY JUN JUL AUG SEP OCT NOV DEC

FIRM NBR 1/ I/ I/ I/ I/ 1/ 1/ 1/ I/ I/ I/ I/ I/
FIRM NAME o S S S S S S S S S S S S S
661
JP MORGAN SECURITIES C 4
800 4
ROSENTHAL COLLINS GROUP LI| C

TOTALS : 4




€& CME Group

A CME/Chicago Board of Trade Company

DLV662-P CME CLEARING - THE NEW YORK MERCANTILE EXCHANGE RUN DATE : 2/1/2012

BUSINESS DATE: 02/01/2012 YEAR TO DATE ISSUES AND STOPS RUN TIME: 2:17:22PM

PRODUCT GROUP: ENERGY

PRODUCT: NYMEX COAL FUTURES

PREV DEC JAN FEB MAR APR MAY JUN JUL AUG SEP OCT NOV DEC
FIRM NBR 1/ 1/ 1/ 1/ 1/ 1/ 1/ 1/ 1/ 1/ 1/ 1/ 1/
FIRM NAME 0 S S S S S S S S S S S S S

104
MIZUHO C 0

118
MACQUARIE FUTURES USA LLC | C 0

132 65
NEWEDGE USA C 15

555 45
BNP PARIBAS PRIME BROKERAC| C 105

TOTALS: 120




€& CME Group

A CME/Chicago Board of Trade Company

DLVG62-P CME CLEARING - THE NEW YORK MERCANTILE EXCHANGE RUN DATE: 2/1/2012
BUSINESS DATE: 02/01/2012 YEAR TO DATE ISSUES AND STOPS RUN TIME: 2:17:22PM
PRODUCT GROUP: ENERGY
PRODUCT: RBOB GASOLINE FUTURES
PREV DEC JAN FEB MAR APR MAY JUN JUL AUG SEP OCT NOV DEC
FIRM NBR 1/ 1/ 1/ 1/ 1/ 1/ 1/ 1/ 1/ 1/ 1/ 1/ 1/
FIRM NAME S S S S S S S S S S S S S
066 134
BP CORPORATION NORTH AMERI 0
132 0
NEWEDGE USA 12
555 161
BNP PARIBAS PRIME BROKERAC 0
657 0
MORGAN STANLEY & CO. LLC 214
700 30
UBS SECURITIES, LLC 0
880 100
CITIGROUP GLOBAL MARKETS I 199
TOTALS: 425

<<< End of Report >>>
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